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PICTURE OF THE WEEK

A2 F2 AT EY

38192 E717|F)

st ZE | FZH%) | YTD(%) | 2020(%) | | =21 CHE| % ZHE | FIH%) | YTD(%) | 2020(%)
2o Oy 1,130.6] 0.3% -3.9% +6.5%||8= 1.1903| -0.4%| -2.6% +8.9%
1009H CHH| 1,036.8)  0.5%| 1.4% +1.1%||AH 108.87| 0.1%| -5.2%| +5.2%
|2 [jy| 1,344.0, 1.0%| -1.3%| -2.3%||% 6.5060, -0.2%  0.3%| +6.7%
210t Oy 173.42|  0.6% 41% -0.3%||sHRAFA HE | FH%) | YTD(%) | 2020(%)
=4 HF | FLH%) | YID(%) | 2020(%) | | EX 32,627.97, -0.5% 6.6%| +7.2%
AL 3,039.53] -0.5%|  5.8%| +30.8%||LAS 13,215.24| -0.8%|  2.5% +43.6%
AAG 952.11 2.9% -1.7%| +44.6%||S&P500 391310 -0.8% 4.2%| +16.3%
FWAESE | ZHF(%) | FIHbp)| YTD(bp) 2020(bp)f |[MSCI APXJP 688.05| -1.5%  3.9%| +19.8%
2% 3y 1.146%| -7.7bp| 17.0bp| -38.4bp||0IFAFSEl | ZF(%) |FZHbp) YTD(bp) 2020(bp)|
F 0 5Y 1.578%| -1.8bp| 24.3bp| -14.5bp||DI=%j 2y 0.153%| 0.4bp| 3.2bp -144.0bp
Z1x§10Y 2.099%| 0.7bp| 38.6bp +3.0bp||CI=*f 10Y 1.730%| 10.5bp| 81.8bp -99.8bp
FHYEHE ZHZE | FZH%) | YTD(%) | 2020(%)||CDSZ2|0|Y = ZZ(bp) | F=ZHbp)| YTD(bp) 2020(bp)|
S7HWTI) 61.42| -6.4% 26.6% -20.5%||3+= 5Y 19.7bp| -1.7bp| -2.3bp| +0.1bp
3(ES) 1,744.74|  1.1%| -8.0%| +25.0%||%LE 5y 15.1bp| -0.1bp| 0.1bp| -4.5bp
TRYEX 2,756.75| -2.2%| 2.9%| +7.8%||==2 5y 29.2bp| -3.1bp| 1.2bp| -3.6bp
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G7 COVID-19 total vaccines administered
: Per cent of population, 11/03/2021

Canada France Germany Italy Japan United Kingdom  United States

Il First dose Bl Second dose
Source: Refinitiv Datastream / Fathom Consulting
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*Data for Japan on second doses are unavailable
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10-yr Treasury yiekd spreads vs Bund & 1GB yields rebound to prepandemic levels
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Dollar Index's pandemic downtrend pattern very similar to 2017-18's

Value[ [5]x]
106 4
i a0vse 1 100.0% 102.962 ™
8 o .
102 e 102
100 Cndl, =USD, Trade Price Lioo

3/31/2021, 90.755, 92.506, 90.626, 91.880, +0.437, (+0.48%)

I R ! Yy
M e

i T 38.2% 94.4714---

i
i W |
90 H VL‘DTU 0.0% 89.206

4550.0% 88.258 I 7 =
Zj — . H? |2017Iowat 50% of 2011-17 risel :i
2 0 iabie t5Teach 201E' Koy U000
! | Al mﬁlﬂﬂ 'hm'ﬁ'rﬂlm*ﬂu e
T ) i

B,

: [100.0% 72.696

7; 72
704 F70
[Butd[ —|
RSI, =USD, Trade Price(Last), 10, Wilder Smoothing (o]
3/31/2021, 39.620 /\,\ Value
A\ 70

~
-60
-50

RSls rebound from most oversold since 2008 B
v g Q 0 0 i g i 0 g g 0 i i i i 0 g g 0 i g i T 0 g g i i g i i 0 i g i 0 1 g 0 i i i i U \7@
Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4 Q1 Q2 Q3 Q4
2010 | 2011 | 2012 | 2013 | 2014 | 2015 | 2016 | 2017 | 2018 | 2019 | 2020 | 2021
&« < 136 Data Period. >»

(Dgls S2otH 2d oz S0r2LIh

THOMSON REUTERS -11-




G7 COVID-19 total vaccines administered
Per cent of population, 11/03/2021

Canada France Germany Italy Japan United Kingdom United States

I First dose I Second dose

*Data for Japan on second doses are unavailable Source: Refinitiv Datastream / Fathom Consulting
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10-yr Treasury yield spreads vs Bund & JGB yields rebound to pre-pandemic levels
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Weekly 1099741NNET, EUR=EBS
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